S A2starECIEHRA ST HE XA E25 (ELS-T

AH

o

=]
=

)

: 2012-03-07

2 A2

- Helohat Hese 0H4=(1) HE(2) SEXA(1-2) H2
&l 4 ELS 0 0 0 &2
A 4 ELS 4,211 4,211 &2
A 4,211 4,211 &2
2. MMAAE HAOOE | &ox
(1) 2| =Rt LGEA, =R2ZE
(2) g o 20104 048 183¢
(3) BIo(g @ 201349 048 1Y
4y EZ2ZEF3F 0 20104 042 18Y
(5) EEIEF2I © 201349 042 12¢
(B) 2212 FERINEFIN 2EY 0=FH EHSINEFH 2ELMA
(1) FHAAEH 2HN  NBBETH
EV YA FUTE
SeUB(HH) FURAT
51.0% 36M
42.5% 30M 1EF
34.0% s 24M
255% — e
17.0% — . ZM 50 80 pIE>
8.5% . oM i
| 80 85 90 &AM
3. AlU2I28 0l ot oS (g9 woia)
Ze|A2starECIZERHASAHAEXAIE2S (EL 272
4. U3 (VaR: 99%, 102) (s wora)
E2{AlstarECIEMASAHSERAERS (EL 537

FHATNRS



